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THE LINEAR QUADRATIC OPTIMAL CONTROL

Li Wei Sun Zengqi
&
( Beijng Institute of (Tsinghua University,
Information & Control ) Beijng )

Abstract

A sampled - data system, in which the process is time=—contin-
uous with delay in contro! and the controller ig time - discrete, is
considered. A set of formulas and algorithms is presented for
computations of the time-— discreic controller ~which minimizes
a time-continuous period in

the system is not limited 15 . ubmueliiple of the delay time. The

sufficient condition for the existence of {he optimal control is

derived. An example is given to illustirate the application of the






